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HanmeHoBaHue nokasarens 30.06.2018
CtommocTb
aKkTMBOB/0bs3aTENbLCTB

Hepswxumoe MMYyLLIeCTBO, TPaHCNOPTHbIE cpeacTea U
BblYUCITUTESIbHAA TEXHUKA

PacuyeT pasmepa cobCTBEHHbLIX CPEACTB
NpodeCCUOHANBHOMO Y4acTHUKA pblHKA LEHHbIX Bymar-
HepBwmxrMoe nmyLLecTBO, NCMONb3YyEMOE AN OKa3aHUs YChyr,
OKa3blBaeMbIX Ha OCHOBaHuW nuLieH3un banka Poccun, n
(vnn) ans ynpaBneHYeCcknx Hyxa, NPUHATOE opraHv3aumen K
Oyxrantepckomy y4eTy B Ka4eCTBE OCHOBHbIX CPEACTB

ﬂ,86I/ITOpCKa$| 3a00JI’KEHHOCTb

PacuyeT pasmepa cob6CTBEHHBIX CPEACTB 628 203,48
NPodeCcCnOHANBHOrO Y4acTHUKA PblHKA LEHHbIX Bymar-
[deHexHble cpeacTBa opraHM3aumm n e€ KIMeHTOoB,
HaxoasLmMecs No JOroBopy 0 OBpoKepckom 00CnyXMBaHUN Y
Opokepa unm MHOCTPAHHOro NnLa

PacuyeT pasmepa cob6CTBEHHbIX CPEACTB
npodeccUoHanbHOro y4acTHUKA PbiHKa LEHHbIX Gymar-3anmbl
ONA coBepLUeHnA MapXXUHarnbHbIX COENOK, npeaocTaBlieHHble
KNMMEeHTaM opraHusaLum

PacueT pa3vmepa coGCTBEHHbIX CPEACTB
NpodheccUoHanbHOro y4acTHUKa pbiHKa LieHHbIX Bymar-
[leHexHble cpeacTBa opraHM3aumu 1 (Unn) ee KNUeHToB,
ABNSAIOLMECH UHANBUAYANBHBIM UM KOSNEKTUBHBIM
KIMMPUHTOBLIM obecrneyeHnem

PacueT pa3vepa coGCTBEHHbIX CPEACTB
npodheccUoHanbHOro y4acTHUKa pbiHKa LieHHbIX Bymar-
[leHexHble cpefcTBa opraHM3aLum, HaxoasLmecs B
[OBEPUTENBHOM YrpaBiieHW Mo JOroBopaM [40BEpUTENbHOMO
yrnpaerneHusl C YNpaBmsoLMM UM UHOCTPaHHBIM NALOM

PacueT pa3avepa coGCTBEHHbIX CPEACTB
NpodeccroHanbHOro y4acTHUKa PbiHKa LieHHbIX Bymar-
HauvcneHHble, HO He yaep)KaHHble opraHv3aLumen JEHEXHbIe
CcpeAcTBa Ans BO3MELLEHNS HEOBXOAMMBIX PACXOA0B Mo
[OroBOpY [JOBEPUTENBHOIO YNpaBrieHus

PacueT pa3avepa coGCTBEHHbIX CPEACTB
NpodeccroHanbHOro y4acTHUKa PbiHKa LieHHbIX Bymar-
3a405KEHHOCTb KMMEHTOB OpraHM3aLym o 4eN03UTapHbIM
[IOroBOpam, JOroBopam Mo okasaHuio ycrnyr
cneLuannsnpoBaHHOro Aeno3uTapus, Mo AOroBopam Ha
BeJleHVe peecTpa MNoTEeYHOro MOKPLITUS U Mo JOroBopaM, Ha
OCHOBaHUW KOTOPbIX AEeMN03MTapun OKa3bIBakoT YCIYrv Mo y4eTy
MHOCTPaHHbIX (PMHAHCOBbIX MHCTPYMEHTOB, HE
KBanu LMPOBaHHbIX B KA4YECTBE LIeHHbIX Oymar




PacyeT paamepa COGCTBEHHbIX CPEACTB
npoeccuoHanbHOro y4acTHUKA pbiHKa LEHHbIX Gymar-
3a00MKEeHHOCTb KITMEHTOB OpraHM3aL/Mmn No 4oroBopamM Ha
BeOEHNE peecTpa UMEHHbIX 3MUCCUOHHbIX LIeHHbIX Bymar,
peecTpa BnagenbLeB MHBECTULIMOHHBIX Naes, peecTpa
BraenbLeB UMOTEYHbIX CEPTUMKATOB y4acTus,
3a[]0/MKEHHOCTb MO JOroBOpaM Ha okasaHue YCnyr rno
opraHu3aLumu, co3blBY U NPOBEAEHMIO 06LLMX coBpaHuit
BradenbLeB LeHHbIX Gymar, No BbIMOMHEHWI0 (YHKLIMNA
CYETHOW KOMMUCCUM, a Takke 3a40SKEHHOCTb MO JOroBopaM Ha
OKasaHue coAeicTBUS B OCYLLIECTBIIEHUN NPaB Mo LeHHbIM
bymaram

Pacuet pasvepa cobCTBEHHBIX CPEACTB
NPodeCCnoHaNbHOr0 Y4acTHUKA PblHKa LEHHbIX Bymar-
3a40mKeHHOCTb KIMEHTOB OpraH13aLumn no Beinnare
BO3HarpaxgeHus no JoroBopy 0 6pokepckoM o6Cny>KuBaHnu

PacueT pa3avmepa coGCTBEHHbIX CPEACTB
NPodeCCMOoHanbLHOro y4acTHUKa pbiHKa LieHHbIX Bymar-
HauncneHHoe, Ho He yaep)xaHHOe BO3HarpaxaeHue no
[OroBOpY [J0BEPUTENBHOIO YNpaBrieHus

484 339,83

PacuyeT pasmepa cob6CTBEHHbIX CPEACTB
npodeccnoHanbHOro y4acTHUKA pbliHKa LEHHbIX Oymar-Has
3a00J/MKEHHOCTL MO BbiNaTte opraHn3auuy Bo3HarpaxkaeHuin n
BO3MELLEHMNIO Pacxo4oB Mo AOroBopam O BO3ME3OHOM
oKasaHwuu ycnyr

PacuyeT pasmepa cob6CTBEHHbIX CPEACTB
NPodeCCUOHANbLHOMO Y4aCTHUKA PbIHKA LEHHbIX Bymar-
HakonneHHbIN NPOLIEHTHBIN (KyMOHHbIN) Joxo4 no obnuraunsm

PacueT pasavepa cOGCTBEHHbIX CPEACTB
NpodeCcCcnoHanbHOro y4acTHMKa pbiHKa LieHHbIX Bymar-Cymma
TpeboBaHWI MO caernkam, COBEPLUEHHbIM 3a CYET KITMEHTOB
opraHusaumm

PacuyeT pasmepa cob6CTBEHHbIX CPEACTB
npocheccuoHanbHOro y4acTHUKa pbiHKa LieHHbIX Bymar-
TpeboBaHusA no obs3arenbCcTBam, MPegMeToOM KOTOPbIX
ABNSIOTCA AEHEXHbIE CPEACTBA (B TOM YMCIE MHOCTPaHHas
BasntoTa)

PacyeT pasmvepa cO6CTBEHHbIX CPEACTB
NPodeCCUOHANBHONO Y4acTHUKA pblHKA LEHHbIX Bymar-
TpeboBaHusa No 06a3aTenscTBam, NPEAMETOM KOTOPbIX
ABMNSOTCA LieHHble Bymaru

LleHHble Gymaru U oMHaHCOBbIE BIIOXEHUS

PacyeT pasvepa co6CTBEHHbIX CPEACTB
NpPodeCCUOHANBHONO Y4acTHUKA pblHKA LEHHbIX Bymar-
Poccuiickme akumm nyormyHbIX 06LecTB (KOMNaHuin)

PacyeT pasvepa cO6CTBEHHbIX CPEACTB
NpPodeCCMOHANBHONO Y4acTHUKA PblHKA LEHHbIX Bymar-
MHOCTpaHHble akuumn nyenmnyHbix obLiecTs (KoMnaHun), a
TaKKe 0eno3nTapHble PacimcKn Ha HUX

93 149 079,60

PacyeT pasmepa cobCTBEHHbIX CPEACTB
NMpPodeCCUOHANBHONO Y4aCTHUKA PblHKA LEHHbIX Bymar-
Poccuinckne obnuraugum

PacueT pasvepa coGCTBEHHbIX CPEACTB
NPodeCcCMoHanbHOro y4acTHUKA pbiHKa LieHHbIX Bymar-
MHocTpaHHble obnuvraumm




PacueT pasmepa co6CTBEHHbIX CPEACTB
NPodeCCMoHanbLHOro y4acTHUKa pbiHKa LieHHbIX Bymar-
MNHBECTMUMOHHbIE Naun NaeBblX MHBECTULIMOHHBIX (DOHAOB

PacueT pasmepa co6CTBEHHBIX CPEACTB
NpodeCccMoHanbHOro y4acTHUKa pbiHKa LieHHbIX Bymar-
LieHHble Gymarn MHOCTpaHHbLIX OpraHM3aLmii, KoTopble B
COOTBETCTBUM C UX NTUYHBIM 3aKOHOM OTHOCSTCS K CXeMaMm
KOMMNEKTUBHOIO MHBECTUPOBAHUSA UM CXEMaM COBMECTHOIO
VHBECTUPOBAaHUS, Kak ¢ obpasoBaHueM, Tak 1 6e3
o6pasoBaHus OPUAMYECKOro nuua

PacueTt pasmepa co6CTBEHHbBIX CPEACTB
NpPodeCCUOHANBHOMO Y4acTHUKA pblHKA LEHHbIX Bymar-
MnoTeyHble cepTudmKaThl ydacTus

Pacuet pasvepa cobCTBEHHbIX CPEACTB
nNpodeCCUOHaNbLHOrO y4acTHUKA PbIHKA LEHHbIX Bymar-
KnupuvHroBble cepTudmkaThl y4acTusi, NOy4YeHHbIe NO coenke
PENO (3a ucknoyeHnem KIMpUHIroBbIX CePTUdUKATOB
y4acTusi, ydUTbIBAEMbIX B COCTABE aKTBOB)

PacuyeT pasmepa cob6CTBEHHbIX CPEACTB
npodeccUoHanbHOro y4acTHUKA PbiHKa LEHHbIX Bymar-
KnupuHrosble cepTudumkaTtbl y4acTusi, NonydYeHHbIE npu
nepBUYHOM BbIMYCKe

PacueT pa3vmepa coGCTBEHHbIX CPEACTB
npoheccuoHanbHOro y4acTHUKa pbiHKa LieHHbIX Bymar-
Map>kuHanbHble 3aiiMbl, MPeOoCTaBMeHHbIE KIIMEHTaM
OopraHu3aLmMn U NPUHATbIE B KAYECTBE (DMHAHCOBLIX BIIOXKEHUN

[eHexHble cpencrtea

PacuyeT pasmepa cob6CTBEHHbIX CPEACTB
npodeccUoHanbHOro y4acTHUKA PbiHKa LEHHbIX Gymar-
[leHexHble cpeacTBa, B TOM YNUCIE MHOCTPaHHas BanoTa
OpraHM3aLmMn 1 ee KNMMEHTOB, HAXOAALMECS HA €€ PaCYETHbIX
cyeTax n cneymnarnbHbIX 6aHKOBCKMX cyeTax B KpeOuTHbIX
opraHu3aumsix U B MHOCTPaHHbIX 6aHkax

1304 598,97

PacueT pa3avepa coGCTBEHHbIX CPEACTB
npodheccUoHanbHOro y4acTHUKa pbiHKa LieHHbIX Bymar-
[leHexHble cpefcTBa opraHM3aLmm, HaxodsLmecs B kacce

PacuyeT pasmepa cobCTBEHHbLIX CPEACTB
NpPodeCcCnOHaNbHOrO Y4acTHUKA pblHKA LEHHbIX Bymar-
[eHexHble cpeacTBa opraHu3aumm B Bantote Poccumnckon
denepauun N MHOCTPaHHbLIX BanoTax BO BKnagax (genosuTax)
B KPEOUTHBLIX OpraHn3aumsiX U MIHOCTPaHHbIX 6aHKax

PacueT pasmepa cCoBCTBEHHbIX CPEACTB
NpodheccUoHanbHOTO y4acTHUKA pbiHKa LIeHHbIX Bymar-
[leHexHble cpefcTBa OopraHM3alLnmn Ha ee cYeTe B KpeauTHbIX
opraHusaumsix, OCTaToK MO KOTOPbLIM ornpeaensieTcs B o0obeme
npaBa opraHv3auuv TpeGoBaTh OT KpeaUTHOWN opraHusaLmm
BbINIATUTb AEHEXHbIN 3KBUBANEHT CTOMMOCTU AParoLeHHOro
MeTanna ro TeKkyLemy Kypcy

PacueT pasmepa co6CTBEHHbIX CPEACTB NPOdEeCcCUoHaNbLHOIo
yJacTHUKa pbIHKa LieHHbIX Bymar-Llenesoe gmHaHcMpoBaHue




PacueT pasmepa cobCTBEHHBIX CPEACTB NPOHECCUOHANBHOIO
y4YacTHMKa pblHKa LleHHbIX bymar-[JonrocpoyHblie
0b6sa3aTenscTBa (B TOM YMCIE MPOCPOYEHHbIE)

42 475 000,00

PacueT pasamepa cobCcTBEHHbLIX CpeacTB NPOdECCMOHaNbLHOIO
YyYaCTHUKA pbIHKA LeHHbIX 6ymar-KpaTKkocpoyHble KpeanThbl 1
3alMbl

PacyeT pasmepa co6CTBEHHbLIX CPEACTB NPOMECCHOHATIBHOTO
y4acTHUKA pbliHKa LieHHbIX Bymar-Kpeautopckas
3a[0MKEHHOCTb (B TOM Y1CIe NPOCPOYEeHHas)

9819 108,65

PacueT pasmepa co6CTBEHHbLIX cpeacTe NPodeCCMoHanbLHOro
y4YacTHUKa pblHKa LieHHbIX bymar-[oxoabl 6yayLmx nepmonos,
3a UCKITIOYEHNEM CPEACTB, MOMYyYEHHbIX OpraHM3aumnen
©e3803Me34HO

PacuyeT pasmepa cobCTBEHHBIX CpeAcTB NPodheCcCuoHansHoro
y4yacTHMKa pblHKa LieHHbIX Bymar-Pe3epBbl MpeacTosLLmMX
pacxofoB U NnaTexen, a Takke pe3epBbl N0 COMHUTENbHbIM
gonram

PacueT pasmepa coGCTBEHHBIX CPEACTB NPOdECCUOHANBHOTO
YYacTHUKA pbIHKa LieHHbIX BymMar-Cymma OTNOXEHHbIX
HaIloroBbIX 06A3aTENLCTB 38 BLIMETOM CYMMbl OTIIOXEHHbIX
HaNoroBblX aKTUBOB

PacuyeT pasmepa cob6CTBEHHBIX CpeAcTB NPOodheCcCUoHansHoro
y4YacTHMKa pblHKa LieHHbIX bymar-Cymma 3a40MmKEHHOCTH
nepeg yvyactHukamu (y4peavTensiMu) no BbinfaTte JOXOA0B

PacyeT pasamepa cobCTBEHHbIX CPeacTB NPOdECCUOHaNbHOro
y4aCTHUKa pblHKa LeHHbIX Bymar-lNpoyne obssatenscTBa
opraHv3aumu, B TOM Yncre cymma o6593atenscTB, BO3HUKLLASA
B pesynbTaTte JOBEPUTENBHOIO YyNpaBneHUs MMYyLLLECTBOM
opraHv3aumu, CornacHo OTYeTy AOBEPUTENBHOIO
ynpasnstoLlero

PacuyeT pasmepa cobCTBEHHBIX CPeACTB NPOheCCUoHansHoro
y4yacTHMKa pblHKa LieHHbIX Bymar-Cymma nopy4mTenbeTs,
BblAaHHbIX OpraHn3aunam, 3a UCKItoYeHneM nopyyvynTernbCcTB
bpokepa, obecneunBatoLLmMX UCNONHEHNE 06s3aTeNbCTB MO
cAernkam, CoBepLUEHHbIM Ha Toprax opraHusaTopa TOprosnu

PacueT pasmepa cob6CTBEHHbIX CpeacTe NPodeCCMOHaNbLHOIo
y4YacTHUKa pbiHKa LeHHbIX Oymar-HoMuHansHas cToMMmocTb
noanexatymx norawieHuio no TpebosaHmto opraHmsauum KCY,
€CIY OHU NPUHSATBI K pac4eTy COBCTBEHHbLIX CPEACTB B
COCTaBe aKTMBOB OpraHv3aumm

PacueT pasmepa co6CTBEHHbBIX CPEACTB NPOdeCcCcHoHanbLHOro
y4acTHUKA pbIHKa LieHHbIX Bymar-CymmapHasi CTOUMOCTb
aKTMBOB

95 566 221,88

PacueT pasmepa co6CTBEHHbBIX CPEACTB NPOdeCcCcUoHanbLHOro
yYacTHUKa pblHKa LieHHbIX Bymar-CymmapHasi CTOUMOCTb
MaccuBoOB

52 294 108,65

PacueT pasmepa co6CTBEHHbIX CPEACTB NPOdEeCcCUoHaNbLHOIo
YyYacTHUKA pbIHKa LIeHHbIX Bymar-Pasvep cobcTBEHHbIX
cpencts

43272 113,23




HOFO YYaCTHMKa PbIHKA LeHHbIX 6ymar (AKTUBbI)



